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Penelitian ini bertujuan untuk mengetahui apakah : 1) price to book value
berpengaruh positif terhadap return saham, 2) earning per share bepengaruh positif
terhadap return saham, 3) price earning ratio memediasi pengaruh price book to
value terhadap return saham, 4) price earning ratio memediasi pengaruh earning
per share terhadap return saham. Teknik analisis data penelitian ini adalah Partial
Least Square menggunakan aplikasi WarpPLS 6.0.

Hasil penelitian menunjukkan 1) price to book value berpengaruh positif
terhadap return saham, 2) earning per share tidak berpengaruh terhadap return
saham, 3) price earning ratio memediasi pengaruh price to book value terhadap
return saham, 4) price earning ratio memediasi pengaruh earning per share
terhadap return saham pada perusahaan manufaktur industry konsumsi yang
terdaftar di BEI periode 2016-2018
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This study aims to to determine whether: 1) price to book value positively
influences the return of share, 2) earning per share positively influences the return
of share, 3) price earning ratio mediates the influence of price to book value on the
return of share, 4) price earning ratio mediates influence of earning per share on the
return of share. The data analysis technique used in this research was Partial Least
Square method using the WarpPLS 6.0.

Thes result of this research indicate that 1) price to book value positively influences
the return of share, 2) earning per share positively influences the return of share, 3)
price earning ratio partial mediates the influence of price to book value on the share
return, 4) price earning ratio full mediates the influence of earning per share on the
share return of manufacture corporations listed in Indonesia Stock Exchange (IDX)
period 2016-2018
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